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2

3 ECONOMY CHECK

4

5 Interest Rates & Yields

6

7|US FED Funds Rate 0.080% 0.080% 0.080% 0.080% 0.080% 0.080% 0.080% 0.080% 0.080%

8

9|Treasury Yield (1Month) 0.046% 0.051% 0.056% 0.028% 0.041% 0.028% 0.043% 0.137% 0.117%
10
11 |Treasury Yield (3 Months) 0.175% 0.096% 0.053% 0.068% 0.046% 0.061% 0.053% 0.053% 0.053%
12
13|Treasury Yield (6 Months) 0.358% 0.241% 0.193% 0.175% 0.137% 0.122% 0.094% 0.094% 0.068%
14 6m minus 3m Formula 0.183% 0.145% 0.140% 0.107% 0.091% 0.061% 0.041% 0.041% 0.015%
15
16 |Treasury Yield (1 Year 0.562% 0.420% 0.389% 0.282% 0.259% 0.262% 0.262% 0.175% 0.157%
17 1Y minus 3m Formula 0.387% 0.324% 0.336% 0.214% 0.213% 0.201% 0.209% 0.122% 0.104%
18
19 |Treasury Yield (2 Year) 1.016% 0.870% 0.734% 0.692% 0.640% 0.654% 0.593% 0.508% 0.513%
20 2Y minus 3m Formula 0.841% 0.774% 0.681% 0.624% 0.594% 0.593% 0.540% 0.455% 0.460%
21
22|Treasury Yield (3 Year) 1.302% 1.160% 0.960% 0.971% 0.923% 0.981% 0.858% 0.812% 0.862%
23 3Y minus 3m Formula 1.127% 1.064% 0.907% 0.903% 0.877% 0.920% 0.805% 0.759% 0.809%
24
25| Treasury Yield (5 Year) 1.572% 1.504% 1.263% 1.243% 1.178% 1.247% 1.140% 1.169% 1.223%
26 5Y minus 3m Formula 1.397% 1.408% 1.210% 1.175% 1.132% 1.186% 1.087% 1.116% 1.170%
27
28|Treasury Yield (7 Year) 1.728% 1.699% 1.436% 1.414% 1.339% 1.415% 1.307% 1.400% 1.453%
29 7Y minus 3m Formula 1.553% 1.603% 1.383% 1.346% 1.293% 1.354% 1.254% 1.347% 1.400%
30
31|Treasury Yield (10 Year) 1.771% 1.766% 1.512% 1.493% 1.407% 1.482% 1.356% 1.482% 1.548%
32 10Y minus 3m Formula 1.596% 1.670% 1.459% 1.425% 1.361% 1.421% 1.303% 1.429% 1.495%
33
34 |Treasury Yield (20 Year) 2.153% 2.153% 1.937% 1.932% 1.854% 1.915% 1.771% 1.882% 1.941%
35 20Y minus 3m Formula 1.978% 2.057% 1.884% 1.864% 1.808% 1.854% 1.718% 1.829% 1.888%
36
37 |Treasury Yield (30 Year 2.085% 2.117% 1.905% 1.905% 1.810% 1.882% 1.684% 1.827% 1.911%
38 30Y minus 3m Formula 1.910% 2.021% 1.852% 1.837% 1.764% 1.821% 1.631% 1.774% 1.858%
39
40
41 |2 Year Treasury Note Yield minus US FED Funds Rate Formula 0.936% 0.790% 0.654% 0.612% 0.560% 0.574% 0.513% 0.428% 0.433%
42|10 Year Treasury Yield minus 2 Year treasury Yield Formula 0.755% 0.896% 0.778% 0.801% 0.767% 0.828% 0.763% 0.974% 1.035%
43 |Yield Curve Watch (10Y minus 3M) Formula 1.596% 1.670% 1.459% 1.425% 1.361% 1.421% 1.303% 1.429% 1.495%
44 |Spread Treasury to High Yield 3.100% 3.150% 3.120% 3.120% 3.320% 3.250% 3.540% 3.320% 3.190%
45 |S&P 500 Dividend Yield vs 2 Year Treasury Note Yield YLDSPX:$UST2Y
46 Economic indexes
47 |Weekly Economic Index WEI 4.68% 7.16% 7.91% 7.03% 7.22% 7.28% 7.65% 6.87% 6.67%
48| Coincident Economic Activity Index for the United States 131.39 131.39 131.39 131.39 130.70 130.70 130.70 130.70 129.94
49 |Leading Index for the United States Opinion 1.72 1.72 1.72 1.72 1.72 1.72 1.72 1.72 1.72
50 (Real Gross Domestic Product 4.9% 4.9% 4.9% 4.9% 4.9% 4.9% 4.9% 4.9% 4.9%
51 |Atlanta Fed's GDPNow Tracker 5.10% 6.70% 7.60% 7.60% 7.20% 8.70% 9.70% 8.60% 8.20%
52 Chicago Fed National Activity Index (CFNAI) 0.37 0.37 0.37 0.37 0.76 0.76 0.76 0.76 (0.13)
53|The Conference Board Leading Economic Index® (LEI) 120.80 119.90 119.90 119.90 118.30 118.30 118.30 118.30 118.30
54 |Smoothed U.S. Recession Probabilities
55|CEO Economic Outlook (Historic Average = 82.7) 123.50 114.00 114.00 114.00 114.00 114.00 114.00 114.00 114.00
56 |Freight Transportation Services Index
57 |Used Vehicle Value Index (Manheim Used Vehicle Value Index) 238.00 236.20 239.80 239.80 239.80 232.50 234.80 234.80 234.80
58 Manufacture
59 |Durable Goods Orders % 2.50% 2.50% 2.50% 2.50%
60| Value of Manufacturers' New Orders for All Manufacturing Industries Millions 531.84 531.84 522.14 522.14
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61 Labor
62| Labor Macro
63|Unemployment 3.9% 3.9% 4.2% 4.2% 4.2% 4.2% 4.2% 4.6% 4.6%
64 |Labor Participation Rate 61.90 61.90 61.80 61.80 61.80 61.80 61.80 61.60 61.60
65 |Initial Jobless Claims Study 198 205 184 199
66 |United States Continuing Jobless Claims Millions 1,716 1,845 1,956 2,049 2,080
67 [Non Farm Payrolls Thousands 531.0 531.0
68| Labor Earnings
69 |United States Average Hourly Earnings (Change $) $ 0.19 0.19 0.80 0.80 0.80 | $ 0.80 | $ 0.80 | $ 0.11 0.11
70 |United States Average Hourly Earnings (%) % 0.6% 0.6% 0.3% 0.3% 0.3% 0.3% 0.3% 0.4% 0.4%
71|United States Average Hourly Earnings ($) $ 31.31 31.31 31.03 31.03 31.03 31.03 31.03 30.96 30.96
72|United States Wages and Salaries Growth % 9.77% 9.77% 9.77% 9.77% 9.77% 9.77% 9.77% 9.77% 9.49%
73 Consumer
74 |United States Consumer Sentiment # 68.80 70.60 70.60 70.60 70.40 70.40 67.40 67.40
75 |United States Personal Spending % 1.30 1.30 1.30 1.30
76 |US Personal Savings Rate % 6.90 6.90 6.90 6.90 7.30 7.30 7.30 7.30 7.50
77 |United States Retail Sales YoY % 16.9% 18.2% 18.2% 18.2% 18.2% 16.3% 16.3% 16.3% 16.3%
78 Business
79 |Total Business: Inventories to Sales Ratio 1.25 1.24 1.24 1.24 1.24 1.26 1.26 1.26 1.26
80 Inflation
81 |Inflation Rate %
82|5-Year, 5-Year Forward Inflation Expectation Rate % 1.98% 2.22% 2.11% 2.12% 2.14% 2.18% 2.28%
83 US Dollar
84 |Trade Weighted U.S. Dollar Index: Broad 114.43 115.32 115.95 116.21 115.98 116.67 116.93 115.63 114.92
85 Real Estate
86 |New Private Housing Units Thousands 1,128 1,106 1,106 1,106 1,103 1,074 1,074 1,074 1,069
87 |United States New Home Sales Thousands 800
88|Home Ownership Rate for the USA % 65.40 65.40 65.40 65.40 65.40 65.40 65.40 65.40 65.40
89 |United States MBA Mortgage Applications % 2.3 (6.6) (0.6) (0.6) (4.0) 2.0 (7.2) 1.8 (2.8)
90 |United States MBA 30-Yr Mortgage Rate % 3.64 3.33 3.27 3.27 3.30 3.30 3.31 3.24 3.20
91 RAW MATERIALS
92 |Bloomberg Commodity Index DiP
93|0IL WTIC
94 (COPPER $COPPER
95 [Baltic Dry Index $BDI
96
97
98
929 INDEX (SUMS)

100 |Misery Index (Unemployment plus Inflation Rate (Formula) 10.9% 10.7% 11.0% 11.0% 11.0% 11.0% 10.4% 10.8% 10.8%
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BondsOnline: Treasury Yield Curve, Bond, Historical Rates
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